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Abstract This chapter is devoted to the generalization of the continuous shearlet
transform to higher dimensions as well as to the construction of associated smooth-
ness spaces and to the analysis of their structural properties, respectively. To con-
struct canonical scales of smoothness spaces , so-called shearlet coorbit spaces ,
and associated atomic decompositions and Banach frames we prove that the general
coorbit space theory of Feichtinger and Grochenig is applicable for the proposed
shearlet setting. For the two-dimensional case we show that for large classes of
weights, variants of Sobolev embeddings exist. Furthermore, we prove that for nat-
ural subclasses of shearlet coorbit spaces which in a certain sense correspond to
‘cone-adapted shearlets’ there exist embeddings into homogeneous Besov spaces .
Moreover, the traces of the same subclasses onto the coordinate axis can again be
identified with homogeneous Besov spaces. These results are based on the char-
acterization of Besov spaces by atomic decompositions and rely on the fact that
shearlets with compact support can serve as analyzing vectors for shearlet coorbit
spaces . Finally, we demonstrate that the proposed multivariate shearlet transform
can be used to characterize certain singularities.
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1 Introduction

In the context of directional signal analysis and information retrieval several ap-
proaches have been suggested such as ridgelets [3] , curvelets [4], contourlets [17],
shearlets [29] and many others. Among all these approaches, the shearlet transform
stands out because it is related to group theory, i.e., this transform can be derived
from a square-integrable representation 7 : S — % (L, (R?)) of a certain group S,
the so-called shearlet group , see [10]. An admissible function with respect to this
group is called a shearlet . Therefore, in the context of the shearlet transform , all
the powerful tools of group representation theory can be exploited.

For analyzing data in R¢, d > 3, we have to generalize the shearlet transform to
higher dimensions. The first step towards a higher-dimensional shearlet transform is
the identification of a suitable shear matrix. Given an d-dimensional vector space V
and a k-dimensional subspace W of V, a reasonable model reads as follows: the shear
should fix the space W and translate all vectors parallel to W. That is, for V=W oW’
and v = w+Ww/, the shear operation S can be described as S(v) = w+ (W' +s(w'))
where s is a linear mapping from W’ to W. Then, with respect to an appropriate basis
of V, the shear operation S corresponds to a block matrix of the form

(I ST d—kk
S—(Old_k>, seR .

Then we are faced with the problem how to choose the block s. Since we want to end
up with a square integrable group representation, one has to be careful. Usually, the
number of parameters has to fit together with the space dimension, for otherwise the
resulting group would be either too large or too small. Since we have d degrees of
freedom related with the translates and one degree of freedom related with the dila-
tion, d — 1 degrees of freedom for the shear component would be optimal. Therefore
one natural choice would be s € R~L! je., k= 1. Indeed, we show that with this
choice the associated multivariate shearlet transform can be interpreted as a square
integrable group representation of a (2d)-parameter group, the full shearlet group. It
is a remarkable fact that this choice is in some sense a canonical one, other (d — 1)-
parameter choices might lead to nice group structures, but the representation will
usually not be square integrable. Another approach, which we do not discuss in this
chapter, involves shear matrices of Toeplitz type. We refer the interested reader to
[9, 14].

With a square integrable group representation at hand, there is a very natural
link to another useful concept, namely the coorbit space theory introduced by Fe-
ichtinger and Grochenig in a series of papers [18, 19, 20, 21, 24]. By means of the
coorbit space theory, it is possible to derive in a very natural way scales of smooth-
ness spaces associated with the group representation. In this setting, the smoothness
of functions is measured by the decay of the associated voice transform. Moreover,
by a tricky discretization of the representation, it is possible to obtain (Banach)
frames for these smoothness spaces. Fortunately, it turns out that for our multivari-
ate continuous shearlet transform , all the necessary conditions for the application
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of the coorbit space theory can be established, so that we end up with new canoni-
cal smoothness spaces, the multivariate shearlet coorbit spaces , together with their
atomic decompositions and Banach frames for these spaces.

Once these new smoothness spaces are established some natural questions arise.
How do these spaces really look like? Are there ‘nice’ sets of functions that are
dense in these spaces? What are the relations to classical smoothness spaces such
as Besov spaces? Do there exist embeddings into Besov spaces ? And do there exist
generalized versions of Sobolev embedding theorems for shearlet coorbit spaces
? Moreover, can the associated trace spaces be identified? We shall provide some
first answers to these questions. We concentrate on the two-dimensional case where
we show that for natural subclasses of shearlet coorbit spaces which correspond
to ’shearlets on the cone’, there exist embeddings into homogeneous Besov spaces
and that for the same subclasses, the traces onto the coordinate axis can again be
identified with homogeneous Besov spaces . The general d-dimensional scenario
requires more sophisticated techniques than presented here and is the content of
future work, see [8].

Finally, an interesting issue of the two-dimensional continuous shearlet transform
is the fact that it can be used to analyze singularities. Indeed, as outlined in [32],
see also [5] for curvelets , it turns out that the decay of the continuous shearlet
transform exactly describes the location and orientation of certain singularities. By
our approach these characterizations carry over to higher-dimensions.

2 Multivariate Continuous Shearlet Transform

In this section, we introduce the shearlet transform on L,(R¢). This requires the
generalization of the parabolic dilation matrix and of the shear matrix . We will start
with a rather general definition of shearlet groups in Subsection 2.1 and then restrict
ourself to those groups having square integrable representations in Subsection 2.2.

In the following, let I; denote the (d,d)-identity matrix and 04, resp. 14 the vec-
tors with d entries 0, resp. 1.

2.1 Unitary Representations of the Shearlet Group

We define dilation matrices depending on one parameter a € R* := R\ {0} by

A, :=diag(ai(a),...,aq4(a)),

where aj(a) :=a and a;(a) = a% with a; € (0,1), j =2,...,d. In order to have
directional selectivity, the dilation factors at the diagonal of A, should be chosen in
an anisotropic way, i.e., |ax(a)|, k =2,...,d should increase less than linearly in a
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as a — oo, Our favorite choice will be

a 054
Ay = 1 . @)
0q-1 sgn(a)lald Iz

In Section 6, we will see that this choice leads to an increase of the shearlet transform
at hyperplane singularities as |a| — 0. Consequently, this enables us to detect special

directional information. For fixed k € {1,...,d}, we define our shear matrices by
S, = I, 5" ’ s € R4k )
Od—rk La—k

The shear matrices form a subgroup of GL;(R).

Remark 1. Shear matrices on R? were also considered in [28], see also [34]. We
want to show the relation of those matrices to our setting (2). The authors in [28]
call S € R%“ a general shear matrix if

(Is—8)* =044 3)

Of course, our matrices in (2) fulfill this condition. Condition (3) is equivalent to the
fact that S decomposes as

S=P 'diag(Jy,...,Jr, 142, )P, Jj:= (é D r<dj2.

With P:= (p1,...,pq) and P~ = (q1,...,q4)" this can be written as

p
S:Id+zq2j—1p;ja with PE/‘]Zi—lZ(L i?j:17"'7r'
j=1

Matrices of the type S, := Iz + ¢ p" with p"q = 0 are called elementary shear ma-
trices. The general shear matrices do not form a group. In particular, the product of
two elementary shear matrices Sy, », and Sy, ,, is again a shear matrix if and only
if the matrices commute which is the case if and only if pjg> = p3g1 = 0. Then
Sqip1Sqaps = In+ ):?:1 g;jp; holds true. Hence we see that any general shear matrix
is the product of elementary shear matrices . In [28] any subgroup of GL;(R) gen-
erated by finitely many pairwise commuting elementary matrices is called a shear
group. A shear group is maximal if it is not a proper subgroup of any other shear
group. It is not hard to show that maximal shear groups are those of the form

k d—k
G .= {Id"'( Ciq,‘> (Zdjp;) ZCi,djER}, p}qizo,
=1 =1

with linearly independent vectors g;, i = 1,...,k, resp., pj, j=1,..., k. Let {g; : i =
1,...,k} be the dual basis of {g;: i =1,...,k} in the linear space V spanned by these
vectors and let {f; : j=1,...,d —k} be the dual basis of {p;: j=1,...,d —k}
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inV®, SetP:= (ql,...,qk,ﬁ],...,ﬁd,k) so that P~ = (6]],...,qu,pl,...,pd,k)T.
Then we see that forall S € G

T
P71 SP= (Odl_kkk Iif_lk> , C= (cl,...,ck)T,d = (dl,...,dd,k)T.

In other words, up to a basis transform, the maximal shear groups G coincide with
our block matrix groups in (2).

Note that admissible subgroups of the semidirect product of the Heisenberg
group and the symplectic group were examined in [6]. Some important progress
in the construction of multivariate directional systems has been achieved for the
curvelet case in [2] and for surfacelets in [35].

For our shearlet transform we have to combine dilation matrices and shear ma-
trices . Let A, 1 :=diag(ay,...,ax) and A, = diag(ax41,...,a,). We will use the
relations

—1 Ik —s"
st = and  S;A.SyAy =S Aua- 4)

Od—kck La—k A28 A0
For the special setting in (1), the last relation simplifies to

S\AuSyAy =S

-1 /
s+la|d s

Au-

Lemma 1. The set R* x RY5k x RY endowed with the operation
(a,s,t)o(d,s' 1) = (ad,s —I—A;é s'Ag 1,1+ SsAqt’)
is a locally compact group S. The left and right Haar measures on 'S are given by

_ |detAgp|F! 1
d[.i[(%S,I)—Wdadsdt and dur(a,s,t)—mdadsdt.

Proof. By the left relation in (4) it follows that e := (1,04_g4,04) is the neutral
element in S and that the inverse of (a,s,t) € R* x R¥~! x R? is given by

(as,t)"" = (afl,—Aa,ZSA;i,—AJIS;lt)-

By straightforward computation it can be checked that the multiplication is associa-
tive.
Further, we have for a function F on S that

/SF ((a/,s/7t/) o (a,s,t)) du(a,s,t)
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= /R/Rk(dik) /RdF(a’ms/—i—A;}zsAa/,l,t/—&—Ss/Aa/t)d,ul(a,s,t).

By substituting 7 :=1' + SyA 1, i.e., df = |detA,|dt and §:= 5 +A;,}2 sAg 1, ie.,
d§ = |detAy 1|7 /|detAy »|Fds and @ := d'a this can be rewritten as

1 detA, ,|* a'||detAy |47
[ [ [ra detdyalt 1 et [
RA JRKE—H) |detAa«\ |detA, 1|4=* || |detAy o<1

so that d; is indeed the left Haar measure on S. Similarly we can verify that dy, is
the right Haar measureon S. O

In the following, we use only the left Haar measure and the abbreviation du =
dy. For f € Lr(RY) we define

71(a,5,0) f(X) = fasa(x) 1= |detAa| 2 F(A; 187 (x—1)). (5)

It is easy to check that 7 : S — % (Ly(R?)) is a mapping from S into the group
U (L (R?)) of unitary operators on L, (R%). Recall that a unitary representation of
a locally compact group G with the left Haar measure y on a Hilbert space .77 is a
homomorphism 7 from G into the group of unitary operators % (.7) on . which
is continuous with respect to the strong operator topology.

Lemma 2. The mapping ©t defined by (5) is a unitary representation of S.

Proof. We verify that 7 is a homomorphism. Let v € L,(R?), x € RY, and
(a,s,t),(d,s',t') € S. Using (4) we obtain

n(a,s,t)(mw(d s\t Yw)(x) = |detAa\7% (n(d,s',1") )(Ailel(x—t))
= [detA | 2 y(AL'S, (AL 1S (v —1) 1))

a

(
= |detAuy| 2 w(A 1s AL'ST (e — (4 SiAat')))
(A

l,l

wSoiatyga,, = 1+ S:Adl"))

A((@s.1)o (d o)) ().

|detAua/ |7% v

2.2 Square Integrable Representations of the Shearlet Group

A nontrivial function y € L, (R9) is called admissible , if

Lt aas.owPdu(a,s,) <o
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If 7 is irreducible and there exits at least one admissible function y € L,(R?), then
7 is called square integrable . By the following remark we will only consider a
special setting in the rest of this paper.

Remark 2. Assume that our shear matrix has the form (2) with s" = (s; j)f’jd;lk €

Rk4—k Let s contain N different entries (variables). We assume that N > d — 1 since
we have one dilation parameter and otherwise the group becomes too small. Then
we obtain instead of (12)

/S f Vs ) P dia(a,5,1)

= Jo Jo Ju V@ Ploctadlota ((Dz fls@))zd“(“vs’f) ®)

where @) 1= (@y,...,0)", @ := (W41, ...,0)" and the Fourier transform F fy s, =
Jas: of fasy 1s given by

Jasi(®) :/ fa.s,t(x)€72”i<x’w>dx
; "e
= |detAa|% e~ 2Fi(1,0) fA(A[TIS;CO)

@ + sy
Now we can use the following substitution procedure:
Skt = (Opy1 +51101+ ...+ 510 0%), (®)

i.e., d&p 1 =|mi|dsi and with corresponding modifications if some of the sy, j > 1
are the same as s;;. Then we replace sy in the other rows of @, + s@; where it
appears by (8). Next we continue to substitute the second row if it contains an inte-
gration variable from s (£ s11). Continuing this substitution process up to the final
row we have at the end replaced the lower d — k values in {f by d — r, r < k vari-

ables §; = &;,,...,&j, , and some functions depending only on a,®,§;,,...,&;, ..
Consequently, the integrand depends only on these variables. However, we have to
integrate over a,,&;,,...,&;, . and over the remaining N — (d — r) variables from

s. But then the integral in (6) becomes infinity unless N =d —r. Sinced — 1 <N
this implies r = k = 1, i.e., our choice of S; with (9).

By Remark 2 we will deal only with shear matrices (2) with k = 1, i.e., with
s d-1
S= , se R, 9
(Odl Id]) ©)
and with dilation matrices of the form (1). Then we have that

1
du(a,s,t) = Ta[dT dadsdt.
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Then the following result shows that the unitary representation 7 defined in (5)
is square integrable .

Theorem 1. A function ¥ € L,(R?) is admissible if and only if it fulfills the admis-
sibility condition
¥(o)?

R |y |

= do < . (10)

If v is admissible, then, for any f € L,(R?), the following equality holds true:

10 Vss) Pa(a,s,6) = Co 117,z (an

In particular, the unitary representation 7 is irreducible and hence square inte-
grable.

Proof. Employing the Plancherel theorem and (7), we obtain

* da
/\(f, l//a,s,z>\zdu(a,s,t):/If*wa,s,o(;)\2dtds e
da
= 2
= [ fos [P @P1 (@) dods G
A . "
:/ /Rd—] Rd |f(a))|2|detAa||y/( )\Zda)ds| i 1)

|detAu2| am 2
_//Rd/w1 St (4@ 1 o)) 50 da

where V’a,s,o( x) = ll’a,s,(]( x). Substituting f =Au2(®+ wys), i.
|detA oo |4 ds = d€, we obtain

. [a® z
L1t v Pdu=la [ [ [ 1f@F W( £1>|2d§da)da.

Next, we substitute &; := awy, i.e., ®; da = d&; which results in

. B . . . |CO1| é
[irvedran=[ [, [, 7P 20w (%) ragaods
= Ct//”f”iz(Rd)-

Setting f := Y, we see that  is admissible if and only if Cy, is finite.
The irreducibility of 7 follows from (11) in the same way as in [11]. O
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2.3 Continuous Shearlet Transform

A function y € L,(RY) fulfilling the admissibility condition (10) is called a contin-
uous shearlet , the transform .75, : L,(R?) — L,(S),

yﬁ%wf(awﬂt) = <f7 WH,SJ> = (f* "Il:;,s.O)(t)7
continuous shearlet transform and S defined in Lemma 1 with (9) a shearlet group .

Remark 3. An example of a continuous shearlet can be constructed as follows: Let

i be an admissable wavelet with J; € C*(R) and supp ¥ C [-2,—1]U[3,2], and
let Y, be such that ¥, € C*(R?~") and supp ¥ C [—1,1]¢"!. Then the function
v € L2(R?) defined by

A

N - . . [N
() = ¥l01,0) = (o) 2 (50
is a continuous shearlet. The support of ¥ is depicted for w; > 0 in Fig. 1.

Remark 4. In [34] the authors consider admissible subgroups G of GL;(R), i.e.,
those subgroups for which the semidirect product with the translation group gives
rise to a square integrable representation 7(g,?)f(x) = |det g|’% flg ' (x—1)). Let
A denotes the modular function on G, i.e., di;(g) = A(g)du,(g) and write A =
|det| to mean that A(g) = |detg| for all g € G. Then [34] contains the following
result:

i) If G is admissible, then A # |det| and G? := {g € G : gx = x} is compact for a.e.
x€RY,

i) If A # |det| and for a.e. x € R? there exits £(x) > 0 such that G¢: {g € G :
|gx — x| < &(x)} is compact, then G is admissible.

Unfortunately, the above conditions ‘just fail’ to be a characterization of admis-
sibility by the “e-gap” in the compactness condition. In our case we have that
A # |det| since |a|™? # |a||a|%TF% for |a| # 1. Further, G% = (1,04_1) and
GE={(a,s): |al € [1 —&,1+&], sj € [—¢j,€],j=2,...,d} for some small g,
so that the necessary condition i) and the sufficient condition ii) are fulfilled.

3 General Concept of Coorbit Space Theory

In this section, we want to briefly recall the basic facts concerning the coorbit the-
ory as developed by Feichtinger and Grochenig in a series of papers [18, 19, 20, 21].
This theory is based on square-integrable group representations and has the follow-
ing important advantages:
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/

A

w3

/

Fig. 1 Support of the shearlet § in Remark 3 for w; > 0.

e The theory is universal in the following sense: Given a Hilbert space JZ, a
square-integrable representation of a group G and a non-empty set of so-called
analyzing functions , the whole abstract machinery can be applied.

e The approach provides us with natural families of smoothness spaces, the coorbit
spaces . They are defined as the collection of all elements in the Hilbert space 7’
for which the voice transform associated with the group representation has a
certain decay. In many cases, e.g., for the affine group and the Weyl-Heisenberg
group , these coorbit spaces coincide with classical smoothness spaces such as
Besov and modulation spaces , respectively.

e The Feichtinger-Grochenig theory does not only give rise to Hilbert frames in
J€, but also to frames in scales of the associated coorbit spaces . Moreover, not
only Hilbert spaces, but also Banach spaces can be handled.

e The discretization process that produces the frame does not take place in 7
(which might look ugly and complicated), but on the topological group at hand
(which is usually a more handy object), and is transported to 7 by the group
representation.

First of all, in Subsection 3.1, we explain how the coorbit spaces can be es-
tablished. Then, in Subsection 3.2, we discuss the discretization problem, i.e., we
outline the basic steps to construct Banach frames for these spaces. The facts are
mainly taken from [24].
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3.1 General Coorbit Spaces

Fix an irreducible, unitary, continuous representation 7 of a ¢-compact group G in a
Hilbert space 7. Let w be real-valued, continuous, sub-multiplicative weight on S,
i.e., w(gh) <w(g)w(h) for all g,k € S. Furthermore, we will always assume that the
weight function w satisfies all the coorbit-theory conditions as stated in [24, Section
2.2]. To define our coorbit spaces we need the set

dhy ={y € Lr(RY) : Vy(y) = (v, ()W) € L1 }.

of analyzing vectors . In particular, we assume that our weight is symmetric with
respect to the modular function , i.e., w(g) = w(g~!)A(g™!). Starting with an
ordinary weight function w, its symmetric version can be obtained by w*(g) :=
w(g) +w(g=)A(g™"). It was proved in Lemma 2.4 of [18] that @, = <7, 4.

For an analyzing vector ¥ we can consider the space

A ={f € LL(RY) :Vy(f) = (£, 7()¥) € L1w(G)},

with norm [ f{| 54, = [Vy(f)lL,, (G and its anti-dual 777, the space of all
continuous conjugate-linear functionals on 4 ,,. The spaces ¢ ,, and J¢]", ar
m-invariant Banach spaces with continuous embeddings 71 ,, — ¢ — 7 1Nw
Then the inner product on Ly(R?) x L(RY) extends to a sesquilinear form on
H, X H w, therefore for y € A, and f € J77, the extended representation
coefficients

Vy()(8) = (., ®(&) W) s x4,

are well-defined.
Let m be a w-moderate weight on G which means that m(xyz) < w(x)m(y)w(z)
for all x,y,z € G and moreover, for 1 < p < o, let

Ly m(G) := {F measurable : Fm € L,(G)}.
We can now define Banach spaces which are called coorbit spaces by

Hpm ={f €A Vy(f) €Lpm(G)}s 1 F Ay = VS Ly mic):

Note that the definition of J7, , is independent of the analyzing vector y and of the
weight w in the sense that w with w(g) < CWw(g) for all g € G and <% # {0} give
rise to the same space, see [18, Theorem 4.2]. In applications, one may start with
some sub-multiplicative weight m and use the symmetric weight w := m* for the
definition of <7,. Obviously, we have that m is w-moderate.



12 Stephan Dahlke and Gabriele Steidl and Gerd Teschke

3.2 Atomic Decompositions and Banach Frames

The Feichtinger-Grochenig theory also provides us with a machinery to construct
atomic decompositions and Banach frames for the coorbit spaces introduced above.
To this end, the subset %,, of 4%, has to be non-empty:

By = {w € Lry(RY) : Vyy(w) € # (Co,L1)},
where #'(Cy, L1 ) is the Wiener-Amalgam space

W (Co,Liw) :=A{F : [|(Lex2)Fllo € Liw},  [[(Lax2)Flle = sug@lF(y)l
YEX.

Lo f(y) := f(x~'y) is the left translation and 2 is a relatively compact neighborhood
of the identity element in G, see [24]. Note that in general %,, is defined with respect
to the right version #/%(Co,L1,) := {F : [|(RcX0)F |l = SUpyc g1 [F(y)| € L1}
of the Wiener-Amalgam space, where R, f(y) := f(yx) denotes the right translation
. Since Vi (y)(g) = Vy(y)(g~") and assuming that 2 = 27! both definitions of
2, coincide. It follows that %, C J ,,.

Moreover, a (countable) family X = (g3)yeca in G is said to be U-dense if
UaeagrU = G, and separated if for some compact neighborhood Q of ¢ we have
gi0Ng;0 =0,i# j, and relatively separated if X is a finite union of separated sets.

Then, the following decomposition theorem, which was proved in a general set-
ting in [18, 19, 20], says that discretizing the representation by means of an U-dense
set produces an atomic decomposition for /7, ,,. Furthermore, given such an atomic
decomposition, the theorem provides conditions under which a function f is com-
pletely determined by its moments (f, (g, )y) and how f can be reconstructed
from these moments.

Theorem 2. Let 1 < p < o and y € B,,, ¥ # 0. Then there exists a (sufficiently
small) neighborhood U of e so that for any U-dense and relatively separated set
X = (g2)xca the set {m(gy )W : A € A} provides an atomic decomposition and a
Banach frame for €, :

Atomic Decompositions: If f € S, ,, then

=Y alHre)y

AEA

where the sequence of coefficients depends linearly on f and satisfies
I(ca(Faealle,m < ClILf N4,
with a constant C depending only on y and with £, ,, being defined by
Cpm:=1{c=(c2)ren : llclle,,, := llemlle, < oo},

where m=(m(g3))cn- Conversely, if (cy.(f))rea € Lpm then f=Yaen c27(g1)¥W
is in J, m and
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1£15 < C'll(ea(FD)renlley-

Banach Frames: The set {7(g; )y : A € A} is a Banach frame for J, ,, which
means that

i) f€Hmifand onlyif ({f,7(82)V) 7 <0 ) ren € Lpms

“1.m

ii) there exist two constants 0 < D < D' < oo such that

DI|fl| sy < NF 7 (82)W) s, 0 ) 2t Ny < D1 F 53

iii) there exists a bounded, linear reconstruction operator % from Ly, , to F, p, such

that 2 (((f. (810 W) s w1 )ren ) = f-

“1,m

4 Multivariate Shearlet Coorbit Theory

In this section we want to establish the coorbit theory based on the square integrable
representation (5) of the shearlet group S defined with (1) and (9). We mainly follow
the lines of [11] and [12].

4.1 Shearlet Coorbit Spaces

We consider weight functions w(a, s,t) = w(a, s) that are locally integrable with re-
specttoa and s,i.e., w € Llf”(]Rd ) and fulfill the requirements made at the beginning
of Section 3.1.

In order to construct the coorbit spaces related to the shearlet group we have to
ensure that there exists a function y € L, (R?) such that

5%&\4/(1!’) = <1V»7T(617SJ)‘I’> € LLW(S)' (13)

Concerning the integrability of group representations we also mention [26]. To this
end, we need a preliminary lemma on the support of ¥ which is shown in [12].

Lemma 3. Let a; > ap > a > 0 and b = (by,...,by_1)" be a vector with posi-

tive components. Suppose that supp ¥ C ([—ay, —ao| U ag,ai1]) x Qp, where Qp :=

[=b1,b1] X - X [=bg—1,by—1). Then Y\, 5o % 0 implies a € [— Z—(‘),—Z—‘f] U [Z—‘l), Z—(l)]
1-+(ay /ag) /4 b

and s € Q., where ¢ := @

Now we can prove the required property (13) of .77, ().

Theorem 3. Let y be a Schwartz function such that supp ¥ C ([—ay, —ao]U[ag,a;]) X
Qp. Then we have that Sy, (y) € Ly ,,(S), ie.,

Ky, 2w ey ) = /S |y (W) (a,5,0)|w(a,s,0) dp(a,s,1) < oo.
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Proof. Straightforward computation gives

da
1w, 2wz, ) :/R./Rd‘] Rd|<V’,llfa,s,t>|w(a,s)dtdsMT+1

N da
- /R /R st ol Visol0) wlas) dids Gy

_ " da

:/R/NH [T (W i) ) dewla ) ds; s
" da
:/R/RIH ||3‘\(‘I’*‘l/a7s,o)||ﬁ71L, w(a,s)dsW

da

= o fo 19 Fasoll v ) ds i

where || f[| 711, (ra) = Jra |.# 1 f(x)|dx. By Lemma 3 this can be rewritten as

—agp/a; ay/ag o da
||<1/f,7r(~)llf>|L1,w<S)=</ +/a ) o 1V Vasoll 710, ey Wi ) ds i

—ay/ap o0/ai

which is obviously finite. a
For y satisfying (13) we can therefore consider the space

Ao =1{f € Lr(RY) : SH,(f) € L1,w(S)}

and its anti-dual 777"}, . By the reasoning of Section 3.1, the extended representation
coefficients

yﬁlﬁ(f)(a’svt) = <fa7f(a’s»f)'l/>%~

1w

XA

are well-defined and, for 1 < p < oo, we can define Banach spaces which we call
shearlet coorbit spaces by

L Com ={f € T FHy(f) € Lym(S)}

with norms ||f||ycgpml = ||<5€%”1,,f||Lmn(S).

4.2 Shearlet Atomic Decompositions and Shearlet Banach Frames

In a first step, we have to determine, for a compact neighborhood U of e € S with
non-void interior, U—dense sets, see Subsection 3.2.

Lemma 4. Let U be a neighborhood of the identity in S, and let o0 > 1 and 3,7 >0
be defined such that
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Then the sequence

{(80#,ﬁaj('ﬁ)k,Sﬁaj(lfbkAa,rm) jelkeZ T mend e c{—1,1}} (14)

is U-dense and relatively separated.

For a proof we refer to [12]. Then, as shown in [12], the following decomposi-
tion theorem says that discretizing the representation by means of this U-dense set
produces an atomic decomposition for 7%, .

Theorem 4. Let 1 < p < oo and y € By, ¥ # 0. Then there exists a (sufficiently
small) neighborhood U of e so that for any U-dense and relatively separated set
X = ((a,s,t)y)aca the set {m(gy)y : L € A} provides an atomic decomposition
and a Banach frame for /€, -

Atomic Decompositions: If f € A6, then

=Y alf)n(asn)y (15)

where the sequence of coefficients depends linearly on f and satisfies

lea(UNrealleym < ClF L7 n-

Conversely, if (c3(f))aca € Lpm then
f=Yaecacan((a,s,t),)yisin S Cpm and

Hf”y(b()p,m S C/H(cl(f)))LGAHkpm

Banach Frames: The set {n(g; )y : A € A} is a Banach frame for /€, ,, which
means that

i) f € y%pﬁm lfal/ld only if(<f’7r((a7s,t)l)w>ﬁ’w Xd"ﬁw)le/\ € gp,m;

1w

ii) there exist two constants 0 < D < D' < oo such that

D fllspm < IS 7((@,5,000)W) s ot D realpn < DN f N5,

iil) there exists a bounded, linear reconstruction operator X from £, ,, to S Cpm

such that % (((f, ((a,s,6) )W) e~ xf;fl.w)lg/\> = f.

1w

4.3 Non-Linear Approximation

In Section 4.2 we established atomic decompositions of functions from the shearlet
coorbit spaces .76, ,, by means of special discretized shearlet systems (Y3 )aca,
A C S. From the computational point of view, this naturally leads us to the question
of the quality of approximation schemes in .”%), ,, using only a finite number of
elements from (Y3 )yea-
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In this section we will focus on the non-linear approximation scheme of best N—
term approximation, i.e., of approximating functions f of .#%), ,, in an “optimal”
way by a linear combination of precisely N elements from (Y3 ),c,. In order to
study the quality of best N—term approximation we will prove estimates for the
asymptotic behavior of the approximation error.

Let us now delve more into the specific setting we are considering here. Let U
be a properly chosen small neighborhood of e in S. Further, let A C S be a rela-
tively separated, U-dense sequence, which exists by Lemma 4. Then the associated
shearlet system

{va =Wass: A =(a,s,1) €A} (16)

can be employed for atomic decompositions of elements from %), ,,, where 1 <
p < . Indeed, by Theorem 4, for any f € .76}, ,, we have

=Y awn

AEA

with (cj )5ea depending linearly on f, and

Cilfllse,,, <cadreall,, <Cllfllsg,,

with constants C1,C, being independent of f. We intend to approximate functions f
from the shearlet coorbit spaces .76, ,, by elements from the nonlinear manifolds
X,, n € N, which consist of all functions S € .76}, ,, whose expansions with respect
to the shearlet system (Y ); <4 from (16) have at most n nonzero coefficients, i.e.,

T, = {Se%gpym:sz Y d;LW,FCA7#F<n}.
relr’

Then we are interested in the asymptotic behavior of the error
Eu() 56y 2= 08 11 =S| 5y

Usually, the order of approximation which can be achieved depends on the reg-
ularity of the approximated function as measured in some associated smoothness
space. For instance, for nonlinear wavelet approximation, the order of convergence
is determined by the regularity as measured in a specific scale of Besov spaces ,
see [15]. For nonlinear approximation based on Gabor frames, it has been shown in
[27] that the ‘right’ smoothness spaces are given by a specific scale of modulation
spaces. An extension of these relations to systems arising from the Weyl-Heisenberg
group and ¢-modulation spaces has been studied in [7].

In our case it turns out that a result from [27], i.e., an estimate in one direction,
carries over. The basic ingredient in the proof of the theorem is the following lemma
which has been shown in [27], see also [16].

Lemma 5. Let 0 < p < g < oo. Then there exists a constant D, > 0 independent of
q such that, for all decreasing sequences of positive numbers a = (a;)7>_,, we have
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1/p
_ =1 _
2 1/”||0Hlip < (Z ;(nl/p I/Qqu(a))I’> SDpHaHépa

n=1

where E, 4(a) = (L aq)l/q.

i=n“i

The following theorem, which provides an upper estimate for the asymptotic
behavior of E,(f) %, Was proved in [11].

Theorem 5. Ler () )ca be a discrete shearlet system as in (16), and let 1 < p <
g < eo. Then there exists a constant C = C(p,q) < oo such that, for all f € S C, m,
we have

1/p
=1 _ p
<Z<n1/” l/qEn(f)y%q,m> ) <Clflls%m

n=1"

5 Structure of Shearlet Coorbit Spaces

In this section we provide some first structural properties of the shearlet coorbit
spaces . We use the notation f < g for the relation f < Cg with some generic con-
stant C > 0, and the notation ‘~’ stands for equivalence up to constants which are
independent of the involved parameters.

The subsequent analysis is limited to the two-dimensional case (more general
concepts are provided in [8]), and we show that

for large classes of weights, variants of Sobolev embeddings exist;
for natural subclasses which in a certain sense correspond to the ‘cone adapted
shearlets’ [32], there exist embeddings into (homogeneous) Besov spaces;

o for the same subclass, the traces onto the coordinate axis can again be identified
with homogeneous Besov spaces .

The two-dimensional approach heavily relies on atomic decomposition tech-
niques. We have seen that the coorbit space theory naturally gives rise to Banach
frames , and therefore, by using the associated norm equivalences, all the tasks out-
lined above can be studied by means of weighted sequence norms. In particular,
based on the general analysis in [30], quite recently this technique has been applied
to derive new embedding and trace results for Besov spaces [36].

To make this approach really powerful, it is very convenient and sometimes even
necessary to work with compactly supported building blocks. In the shearlet case,
this is a nontrivial problem, since usually the analyzing shearlets are band-limited
functions, see Theorem 3. For the specific case of ‘cone adapted shearlets’, quite
recently a first solution has been provided in [31]. We refer to the overview article
[33] for a detailed discussion. As the ‘cone adapted shearlets’ do not really fit into
the group theoretical setting, we provide a new construction of families of compactly
supported shearlets . We show that indeed a compactly supported function with
sufficient smoothness and enough vanishing moments can serve as an analyzing
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vector for shearlet coorbit spaces , i.e., we show that .7, contains shearlets with
compact support. To this end, we need the following auxiliary lemma which is a
modification of Lemma 11.1.1 in [25].

Lemma 6. For r > 1 and o > 0, the following estimate holds true

10):= [ (1) (1+ ale—1) 7 dr <C (éu )+ (1 a|x|)’> .

Proof. Let

JI{C:{tER:|tx|§|XZ|}, JI{CC:{tGR:tx|>|)62|}.
Then we obtain for ¢ € A5 by |x| — |¢| < |t — x| < |x|/2 that |¢| > |x|/2 and conse-
quently

(1+t)" < <1 + |x2|> <27(1+x]) 7"

Now the above integral can be estimated as follows:

I(x) = /M(1 L) +a\x—t|)’rdt+/;i/f(l )T+ el —e]) T

SN

§2’(1+|x|)_’/ (+ape—t)"di+ (14+a / (1+]e) " dr
Ny 2 NE

<Tx

<2 (1) [ () T 2 (1 abd) [ (1)

This implies the assertion. ad

Theorem 6. For some D > 0, let Qp := [—D,D] x [-D,D] and let y(x) € L(R?)
Sulfill suppy € Qp. Suppose that the weight function satisfies w(a,s,t) = w(a) <
|a|~Pr +a|P? for py,p2 > 0 and that

o | 1
(1o |)" (1+|anl)

[W(on, @) S

with n > max(§ +p2, 9 +p1) and r > n+max(3 + pa, 3 +p1). Then we have that
SHy (W) € L1 ,(S), ie.,

1= [ |7, (w) (&) wlg)du(s) <

Proof. First we have by the support property of v that 758, (W) = (W, W) 7# 0
requires (x1,x2) € Op and



Multivariate Shearlet Transform, Shearlet Coorbit Spaces and their Structural Properties

Dp< sgna
Vel

1
—-D< —(x;—t1 —s(xp—1)) < D.

a

(x2—n) < D,

Hence (Y, ¥, 5;) # 0 implies that

—D(1++/]a]) <n < D(1++/]al),
D (1+]a]+ 15|+ IaD) <1 < D(1+]al+ 5|2+ /]a])

Using this relation we obtain that

da
1 [ L4070V (1 el + 152 ) ) 1 s i) o

IN

A

19

Next, Plancherel’s equality together with (7) and the decay assumptions on { yield

PN da
r<c [ L ah (1l 152D 0 G dswla) o

da
SC/R/R 1+ [a? + [a] +]al® +]s|2+ 3]al’ +a) Ja5)dswia) s

—p3(jal2) —p(jal2)

where py € I are polynomials of degree < k, |7y y/(a,s,t)| < J(a,s) and

J(a,s) = a|?

// ok 1 lay | 1 P
1
(I+]en ) (1+ @) (14 [a@])” (14 \/]a]|son + @)

= / " Jacoi]" / ! ! dando,
R (1+ o))" (1+aw|)" Jr (1+]@])" (14 /]a]|sor + @)

The inner integral can be estimated by Lemma 6 which results in

J(a,s) < C|a|”+%

x/ o | |y |" 1 do,
R (1+]o])" (1+]am )" \ \/la] (1 +|son|)" 1+\/|7|sa),|

Now we obtain
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. . T ‘w1|2n w(a)
I<C / // al" 4 + s dsdwida
<. g Je 4 s sl e T T (1 Jsan ]

|y | w(a)
al*” 4 + dsdwda | .
+ L L1l st 1sip) (T+ o) (1+ [aon])” (14 /] [sor )

Since the integrand is even in @y, s and a this can be further simplified as

re( [t [ g [ dionda
+/ e /<)m(1+w1)(:)(1:+aw1)’/(>m(11(s)1) dsdoda
+/ "“ipy(va /om(1+wl)(:)(12:+awl)r /Om(1+v\v/(gzwl)rdsdwlda
s [Caina [ (lwl)w(?fﬂw [ (HW%)S; l)rdsda)lda)

Substituting ¢ := se; with df = ®, ds in the first two integrals and ¢ := \/asc; with
dt = \/aw, ds in the last two integrals, we obtain for r > 2 that

2n—1
SR © W( )
1<C / 17/ a’ s a)—————dadw
> < 0 (1+w1)r 0 p3(f)(l+awl) 1

2n—2
“ wl * n—% W()
—_— —————dad
+/0 (1+w1)’/o ¢ pZ(\/a)(l-i-awl) aaon

oo w2n 1 oo nf% W( )
+/0 m/() a p3(\/5)ﬁdadw1

- a)2n ’ * n—% W( )
+/0 m/o a pZ(\/a)(l_i_)dﬂld(Ol>

Substituting b := aw; with db = w;da and bounding w accordingly we conclude
further that
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n+ +p1 _ 1

0} o0 b \bp i,
I1<C /17/ — | ————dbdw
=\ o re) o p3< co1> (1+b) !

n 4+P1 i b b q P
dbd®
+/ (I+w) / b2 ] A+ by !
n+ 7+p1 _13
0) o0 b\ p—ih
+/ 17/ dbdw
o (I+w) Jo p2< 1> (14+b)" :
n+4 —p2 00 b bn7%+p2
— dbd
* / (1+a)" / b3 o | (1+b) @i
n—y—pP2 1
0] 1 = b\ bpath
+/ 17/ dbd®
o (Tta) Jo ”2< 1) o)

”*4 P2 e b\ pr—i+e;
+ / / \|— | - dbdw
1+a)1) b2 o | (1+b) !

Since py € IT;, k = 2,3 we see that the integrals are finite if n > max(% +p2, % +p1)
and r >n+ max(% +p2, % + p1). This finishes the proof. O

By the help of the following corollary which was proved in [13] we additionally
establish y € %, and therewith the existence of atomic decompositions and Banach
frames for /6, .

Corollary 1. Let y(x) € L,(R?) fulfill supp ¥ € Qp. Suppose that the weight func-
tion satisfies w(a, s,t) = w(a) < |a| =Pt +|a|P? for p1,p2 > 0 and that

o " 1
L+[an])" (1+]w])"

Ilif(wl,wz)li(

for sufficiently large n and r. Then we have that y € B,

5.1 Atomic Decomposition of Besov Spaces

Let us recall the characterization of homogeneous Besov spaces B , from [23], see
also [30, 37]. For inhomogeneous Besov spaces we refer to [36]. For & > 1, D > 1
and K € Ny, a K times differentiable function @ on R is called a K-atom if the
following two conditions are fulfilled:

Al) suppa C DQ; (R ) for some m € RY, where Q;,,(RY) denotes the cube in R?
centered at o~ /m with sides parallel to the coordinate axes and side length 2~/
A2) |D%a(x)| < al™V for |y| < K.

Now the homogeneous Besov spaces can be characterized as follows.
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Theorem 7. Let D> 1, 6 >0and K € NgwithK > 1+ | 0| be fixed. Let 1 < p < o,
Then f € Bg’q if and only if it can be represented ' as

=Y Y A(jDaji(x), (17)

JELIe7A

where the a;; are K-atoms with suppa;; C DQ;;(R?) and

d 1

g d . g
I£1sg, Nmf<z o/© ,,>q( y M(]’mp)p)q
JEZ lezd
where the infimum is taken over all admissible representations (17).

In this section, we are mainly interested in weights
m(a,s,t) =m(a) :=|a|™",r >0

and use the abbreviation
S Cpr =S Cpm-

For simplicity, we further assume in the following that we can use f =7 =1 in
the U-dense, relatively separated set (14) and restrict ourselves to the case € = 1. In
other words, we assume that f € . %,,7, can be written as

f(x) = Z Z Z C(j,kJ)TE((X_j,Ba_j/2k7Sa__//zkAafjl)l[/()C)
JELkEZ |72
= Y Y ¥ ek Datiy(alx —alPkg 1,0/ ). (18)
JELKEL €72

To derive reasonable trace and embedding theorems, it is necessary to introduce the
following subspaces of .6, .. For fixed y € B,, we denote by ¥ €€ ,, , the closed
subspace of .7%), . consisting of those functions which are representable as in (18)
but with integers |k| < a//?. As we shall see in the sequel for each of these v the
resulting spaces .6’ p,, embed in the same scale of Besov spaces, and the same
holds true for the trace theorems.

5.2 A Density Result

In most of the classical smoothness spaces like Sobolev and Besov spaces dense
subsets of ‘nice’ functions can be identified. Typically, the set of Schwartz functions
S serves as such a dense subset. We refer to [1] and any book of Hans Triebel
for further information. By the following theorem the same is true for our shearlet
coorbit spaces.

! In the sense of distributions, a-posteriori implying norm convergence for p < co.
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Theorem 8. Let

20
ol

ﬁ + |a| + |s])" for some r € R,n > 0. Then the set of

Schwartz functions forms a dense subset of the shearlet coorbit space /€, .

and m(a,s,t) =m(a,s) = |a|"(

Proof. As in [11, Theorem 4.7] it can be shown that Sy is at least contained in
S €pm. (Note that in [11] the weight (ﬁ + \a|)’(ﬁ + |a| + |s])"*, r,n > 0 which is
not smaller than 1 was considered.) It remains to show the density. To this end, we
observe from Theorem 3 that certain band-limited Schwartz functions can be used
as analyzing shearlets. Now let us recall that the atomic decomposition in (15) has
to be understood as a limit of finite linear combinations with respect to the shearlet
coorbit norm. However, every finite linear combination of Schwartz functions is
again a Schwartz function, hence (15) implies that we have found for any f € /%),

a sequence of Schwartz functions which converges to f. a

5.3 Traces on the Real Axes

In this subsection which is based on [13], we investigate the traces of functions
lying in certain subspaces of .”’%), , with respect to the horizontal and vertical axes,
respectively. With larger technical effort it is also possible to prove trace theorems
with respect to more general lines.

Theorem 9. Let Try,f denote the restriction of f to the (horizontal) xi-axis, i.e.,
(Truf)(x1) := f(x1,0). Then Try(SCE ) C By'p(R) + By (R), where

Bg}p(R) +Bg?p(R) = {/’l | h=hy+hy,h € Bg}p(R),hz € Bg?p(R)}
and the parameters o1 and 03 satisfy the conditions

o n 3 o 3 . 1

=r— - —_— =r— - —.

! 4 2p ° 4" p
Note that o1 < o, for p > 2.

Proof. Using (18) we split f into f = f1 + f», where

Atx) =Y Y Y el kDot y(aix —a ke — 1,0l x — L)19)
JZ0|k|<ai/? 1€72

Llx) =Y Y c(j,0,atiy(aix — 1, 0/%x; — ). (20)
J<0iez?

By Corollary 1 we can choose y compactly supported in [—D, D] x [—D, D] for
some D > 1. Moreover, we can assume that |D)1/l[/| <1for0<y<K:=max{K;,Ks},
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where K| := 1+ |01], K2 := 1 + | 02] and where D; y denotes the derivative with
respect to the first component of y. Now Tr,, f can be written as

Traf(x1)=f(x1,00 =Y Y Y ¢ Jaklaﬂll/(a]xl*llv*b)

JEL K| <ail? 1€72

=YY Y X c(j kol k)t w(adx) — 1y, ~b)

JELWEL | <ai/? |L]<D

= Z Z )‘(jall)aj,ll ()C1)+ Z Z 2’(jall)aj.ll (xl)
j>00,€Z Jj<0L€Z

= Trufi(x1) +Trnfa(x1),

where for j > 0,

[k|<ail?|l|<D

0 otherwise,

AGI) et Y Y ek bk w(adx —1,—b) it A(j,L) £0,
ajn, (x1) :=

AGL) =atl Y Y le(k b)),

|k|<ai/? | |<D

and for j <0

|l|<D

AG ) et (0,0, h)y(aixy — 1, k) if A(j,l) #0,
aj (x1) ==
0 otherwise,

A(jh) = ot Z ¢(j,0,l1,b)
H|<D
We have that supp l//(Oijl —Ili,—h) C DQj;, (R) which is also true for all ¢ ;, and

by construction we know further that [D"a; ;| < o/7, 0 < y < K. Thus, the a;,, are
Kj-atoms on R. Next, we consider

ITrfillyey S (X @@ 7 ¥ (20N |P)

j>0 LeZ
1
= (LoD Y (X X lGkh)))"
JZO LEZL ‘k‘ga.//z‘lzlfD

Since (X, |z])” < NP7'EY | |z|P and the set {k € Z : |k| < a//?} contains Cot//?
elements we can estimate

1
5.3 . P
ITrfillg, < (L@ % ¥ ¥ ekl

j=>0 |k|<ai/? 1€R?

S(Le” ¥ ¥ lGknl)" < Iif]

J€Z keZcr?

S Cpr
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with r = o1 + % - %. In the same way we obtain that

==

ITrfallger < (X @@ Y 1e(,0.017)

j<0 [eR2
1
S(Lo” Y X lGknl)" S Iflra,
JEZ keZ cR2
with r = 0; + == ThlS completes the proof. a

By the followmg corollary the restriction to .”¢'¢ p,  is not necessary for p = 1.

Corollary 2. For p = 1, the embedding Try,(-#¢ ;) C B? |(R) with 6 =r— 3 +
holds true. '

<=

Proof. Following the lines of the previous proof, where the summation with respect
to k is over Z, we obtain

ITrflsg, S Y /DD Y Y N fe(jikoly,

JEZ L ELZKEL|lH|<D

with r = o+ % — % and we are done. O

Let us turn to traces on the vertical axis.

Theorem 10. Let Tr,f denote the restriction of f to the (vertical) x;-axis, i.e.,
(Tryf)(x2) := £(0,x2). Then the embedding Tr,(/ €€ »,) C Bp»(R) + By (R),
holds true, where o is the largest number such that
9 3 3 1

G]+|_01J§2r_5+;, and 0'2:2r—5+;
Proof. As in (19) and (20) we split f into f = f| + f> , where we can choose ¥
compactly supported in [—D, D] x [—D, D] for some D > 1 and normalized such that
the derivatives of order 0 < y < K with K := max{Kj,K,}, where K| := 1+ |01],
K, := 1+ |02 ] are not larger than 1. By the support assumption on ¥ we have that

o %(l, — D)
—kly — D(1+ |k])

a /(I +D),
—kly +D(1 +|k|).

X2

<x <
<h <

1

Let [y, :={r € Z: |r+kly| < D(1+|k|)}. Now we obtain that

Trf)=f0x) =Y, ¥ Y clkDat y(—a/ ke —1,a/x; —1y).

JEL |k <ail? leZ?

This can be rewritten as
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FOx) =Y Y A b)ajn(x2)+ Y, Y Al k)ajn(x)

J>0hLeZ Jj<0hLeZ
= Trofi(x2) + Tryfa(x2),
where for j > 0,
342K .

ajn(2)=A0.L) a0 Y Y c(k )oKy (—ad Pk — 1y, 0 Px, — 1)

[k|<o/2 L€l

if A(j,12) #0and a;, (x2) = 0 otherwise and

342K .
AGb)=a =7 Y Y ek h,b)|

k| <awi/2 L1 €l g,

and for j <0,

aj,(x2) :=A(j, )" Lo Y (0.0, L) y(—1, 0/ % — D)
|l11<D

if A(j,l2) #0and a;;,(x2) = 0 otherwise and

3.
A(jh)=at’ Y |e(j,0,0,k)|.
[l1|<D

We have that supp y(—a//?kxy — I, a/>x; — 1) C DQ;,(R), where the cube is
considered with respect to \/a now. This is also true for a;;,. For j > 0 we con-

clude by |k| < a//? that Aa’Kj/2|D7y/(—aj/2kx2 — 1,0/ — )| < a?7 and con-
sequently [D%a;,| < Oc%y, Y < Kj . For j <0 we also have that |D%a;,,| < as?.
Thus a;;, are Kj-atoms. We get

1
ITrfillye < (X o?@97 ¥ (b))

jEZ leZ
| 1
< (Lator vt gdedr ¥ Y knr)
>0 k| <ai/? 1R
1
(Za% o1+% T4k - )P Z Z |C(jakvl)|p)p
jez [k|<ai/? I€R?
1
< (paloriair § ¥ kor)
= |k|<ai/2 [€R?
1
(Lo L X kl)’

JjEZ k€EZ1cR?

<y,
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with r > %(Gl + o]+ % — %) Analogously we can compute

. 1
(Lo ¥ 2G.L)r)’

(S/4 heZ

A

T
1Trofollgo

~

(Lot 37 ¥ ej.00p)

< [eR?

(Lo ¥ ¥ Ik’

JEZ k€Z |cR?

If

IA
=

IN
~
(=}

N

S Cp.r
o1 31
with r = 5(02 + 5 — ;) and we are done. O

Remark 5. An alternative way to obtain trace results would be first to apply the
Besov embedding discussed in the next subsection and afterwards the classical
trace theorem for homogeneous Besov spaces . Let us briefly discuss the relation
between these different approaches. For simplicity we restrict ourselves to the pos-
itives scales and traces to the x,-axis. Usually an application of trace theorems in
Besov spaces leads to a loss of smoothness of order 1/p, that is Tr(B;p(Rd)) =

B;,;l/ P(R4=1), see [23]. Let the coorbit space smoothness index r be fixed. De-
pending on the concrete values of r and p, the direct and the indirect approach can
yield the same result. However, in specific cases it turns out that the direct approach
is superior as we gain some smoothness: Let 2r — % + % = 2K+ o with Kk € Z and
o €[0,2). Then we have for a € [0, 1) by Theorem 10 that 0] = K+ &. On the other
hand, in case o + % € [1,2) an application of Theorem 11 yields .66, C Bph.
where 61 = K+ 1 — € for arbitrary small € > 0. Consequently, applying the trace the-
orem for Besov spaces yields smoothness 61 —1/p=k+1—e—1/p<k+o = 0.

5.4 Embedding Results

In this subsection, we prove embedding results of certain subspaces of shearlet coor-
bit spaces into (sums of) homogeneous Besov spaces. But first we provide a result
concerning the embedding within shearlet coorbit spaces. In [18, Section 5.7] some
embedding theorems for general L, ,, coorbit spaces were given. In particular, the
authors mentioned that for a fixed weight m, these spaces are monotonically increas-
ing with p. The following corollary is a special results in this direction.

Corollary 3. For 1 < p; < ps < oo the embedding /€y, C S/ Cp,, holds true.

Introducing the ‘smoothness spaces’ 4, := ./ ‘Kp rrd(1—1y; this implies the contin-
9y 2 P

uous embedding

d
if rn——=rnp——.
P1

@G cyn
P1 D2

P2’
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For convenience we add the simple proof.
Proof. By Theorem 4 we obtain that

1
Sy SNee(okDlley, S (L & L ek D)™,
JEZ {k’ll N
ee{—1,

171

where c¢(j,k,1) is the coefficient belonging in the representation (15) with respect
to (14) to the function w(ea ™/, 00 /%k,S_ 2 Aq-iTL) Y. Since £, C £, for
p1 < p> we get finally that

1

. piz —_
I, (Z a2 Y Jee(jkD)IP) 7 ) "
jez ol
ee{-1,1}

1
(L™ Toleeli kD) S Il
JEZL kil
ege{-1,1}

Next we state our final result.

Theorem 11. The embedding /€% ., C By',(R?) + By (R?), holds true, where
Oy is the largest number such that

9 4 |02 3 01
<2r—Z4- d ¥ o i Ry
o1+ o] <2r 2+p, and o, 5 r+2p+4

Proof. By (18) we know that f € ¥¢¢ , , can be written as

=Y Y Y c(j,k,l)oc%jy/(ajxl — Pk, — 11,02y — 1),
JEL |k <ail21€Z?

where we can choose ¥ compactly supported in [—D, D] x [-D, D] for some D >
1 and normalized such that the derivatives of order 0 < |y| < K := max{K|,K>},
Ki:=1+]01], K, :== 14 | 02| are not larger than 1.

We split f € /€€ p,r asin (19) and (20) into f; and f>. Then we obtain with the
index transform /; = r; — kI, that

. 3
=Y Y Y X Y clGkn-khh)a¥
JZ0k|<ai/2 LELNn ELr €l (fny)
Xl[/(OCj)q — O!j/zka —r —|—klz,0(j/2)q —lz)

where I(j,ny) == {re Z: a/?(n; — 1) <r < a//*n;}.
For j > 0 we set
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Z Z C(j7karl _IdZJZ)

[k|<ai/2r€l(jn)

3+2K]

ajsnhlz(x) l(J nlJZ

—K1j/2

X l/l(ajxl7(Xj/2k)C2*r1+k12,06j/2x27[2),

if A(j,n1,l2) #0and a;,, 1, (x) = 0 otherwise, where
342K .

A(jn,b)=a %/ Z Z lc(j,k,r1 —klp,1p)|.
[k|<oi/2 ri€l(jny)

By the support assumption on y, the functions appearing in the definition of a; 5, n,
are only non-zero if the following conditions are satisfied:

—D<a/’xy—b<D, a/?*(lb-D)<x;<a /?(+D)

and ' '
—-D<a/x;— (X]/zkxz —r1+klhp <D,

o r + o k(@ —h)—aT'D < x; < a7 r + o k(e *xy —h) +a7ID,
o /r—a?(2D) < x; < a”ir +a%(2D),

a /P — o I23D) < xy < a0+ /2(2D).

Thus, a; ,, 1, is supported in 3DQ; ,,, ,, where the cube is considered with respect to

v/a. The appropriate bounds |D%a; ,, 1| < o217, |y| < K| can be derived as in the
previous proof. Hence the functions a; ,, ;, are Kj-atoms.
Now we obtain for

- Z Z Z A(j,ni,b)ajn, 1, (x)

Jj>00heZn €Z

that
1 _2
||f1||g<51 5 Z o (o1 P Z Z M’ ],nlle
PP ez LeZn €7
i 3+21<]

:Z a3 (@3 g3 ZZ ) Y etk —k, b))

heZn el ‘k|§aj/2 ri€l(jng)

]

L@ i DY L Y (elikn kb

JEL IzeZmeZ\kKaj/z ri€l(j,ng)

a%P(GH' +lo1]— Z Z Z |C ],k 11712

‘k‘§a1/2 LheZleZ

| N

N

je

.

Y,

In the case j < 0 we obtain with J(j,n) := {r: &= //2(ny — 1) < r < o~ //?n,} that
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=Y Y ¥ (0.0 h)aiyladx — 1,0/~ b)

j<0l€Zhel

—YY Y Y c(j,0h,m)atiy(adx — 1,0/ 2 — 1)

J<OLE€Znyeliryel(jny)

= Z Z Z )’ ]7117n2)aj.l],n2(x),

J<OlLEZnyeZ

where
3-2K5 . K- . .
aji o (x) == A3, lm) e e Yy c(j,0,11,r2)a " y(athx, — 1y, @ 2xy — 1),
rel(jn)
) 322K, . )
A lm) =0+ Y e(4,0,0,m)]
rel(jny)

and a;j, »,(x) :=0if Aj;, », = 0. By the support assumption on y we get

(X_j(ll —D)
Ot_j/z(rz —D) <x

IN
IN

a_j(ll +D)7
o /?(ry4+D), ie., a ) (na—2D) < x, < o/ (ny+D).

X1

N

Consequently, a;, ,, is supported in 2DQ;, ,,. Since 1 > a/M/2 > @/ > g2
for 0 < |y| <K, and j < 0 we obtain further that [D¥a; ,, ;,| < a/K2/2qilM/2 < gl
so thata;, ,, are K>-atoms. Thus,

) )
Hszggzp <Y Y Y AG hm) P

jEZ l]EZI‘leZ
p
i 2
< Zaf(cz—;+ Z .00
<0 WELNYEL |ryed(jny)
< Zo‘j(cf% =% Y le(j,0,0)7
<0 IcR2
<) o/ Z Z (j,k,0)[?
JEZ cR2
p
L.
wherer:o'z—%_zl‘_%' -

Remark 6. Embedding results in Besov spaces have also been shown for the curvelet
setting by Borup and Nielsen [2]. However, the technique used by these authors is
completely different. In contrast to our approach they work in the frequency domain.
We prefer to consider the time domain with flexible atomic decompositions for the
following reasons. As already outlined above time domain techniques provide a
very natural way to derive trace theorems which might be very difficult or even im-
possible in the Fourier domain. Moreover, since we are working with compactly
supported atoms the treatment of shearlet coorbit spaces on bounded domains, in-
cluding again embedding and trace theorems, seems to be manageable.
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It has also turned out that our approach provides some advantages for higher
dimensions. Trace theorems for shearlet coorbit spaces on R¢, d > 3 to higher di-
mensional hyperplanes are not straightforward since it is not clear that these traces
will also be contained in Besov spaces. One natural conjecture would be that the
traces of shearlet coorbit spaces on R? with respect to two-dimensional hyperplanes
are again shearlet coorbit spaces . This conjecture was proved in [8]. As expected
flexible atomic and molecular decomposition molecular decomposition techniques
for shearlet coorbit spaces can be applied.

6 Analysis of Singularities

In this section, we deal with the decay of the shearlet transform at hyperplane singu-
larities and at special simplex singularities in R?. For the behaviour of the shearlet
transform at singularities in R2 we refer to [32, 38].

6.1 Hyperplane Singularities

We consider (d — m)-dimensional hyperplanes in R?, m = 1,...,d — 1 through the
origin given by

X1 Xm+1 0 Pi
+P| =|:], P:= e RmA—m, (1)
Xm Xd 0 p}Tn
———
XA XE

Note that this setting excludes some special hyperplanes, e.g., ford =3 and m = 1
planes containing the x;-axis and for d = 3 and m = 2 lines contained within the
x1xp—plane. To detect such hyperplane singularities one has to perform a simple
variable exchange in the shearlet stetting or to define ‘cone adapted shearlets’ similar
to [32].

Let 6 denote the Delta distribution. Then we obtain for

Vi := 0(x4 + Pxg)
that
_ / (ea + P )2 (a.00) +(55.08)) g1
_ e~ 2mi(— PxE,a)A)+(xE,a)E>)de

Rd—m

= 6((1)5 —PTCOA) 22)
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The following theorem describes the decay of the shearlet transform at hyperplane
singularities. We use the notation .77, f (a,s,t) ~ |a|" as a — 0, if there exist con-
stants 0 < ¢ < C < oo such that

cla|" < |75y f(a,s,t)| <Cla|” as a— 0.

Theorem 12. Let y € Ly(R?) be a shearlet satisfying § € C*(R?). Assume further
that (@) = Py (1) Y (®/ @), where supp ¥, € [—ay, —ao)U[ao,ay] for some a; >
ap > o> 0and supp ¥, € Qp. If

(sm,...,sd,]):(—l,sl,...,sm_l)P and (ll,...,lm)z—(lm+1,...,ld)PT, (23)

then -
FHyVm(a,s,t) ~la| 2 asa— 0. (24)
Otherwise, the shearlet transform S5y vy, decays rapidly, i.e., faster than any poly-

nomial, as a — 0.

The condition (23) requires that the shearlet is aligned with the hyperplane (21) and
that ¢ lies within the hyperplane. The condition on {; and {, can be relaxed toward
a rapid decay of the functions.

Proof. An application of Plancherel’s theorem for tempered distribution together
with (22) and (7) yields

y%lllvm(awgat) = <vln7 Wa,s,t> = <on1alAVa,S,t>
= [ 8~ P'@y)lal'~ 09 (aon sen(@]al (o15+ 6) ) do
R

— |a|1—ﬁ /Rm e2ﬂi<’A+PfEs“’A>1f/ (aa)hsgn(a)|a|;l(w1s+ (P?C?JA))> dwy

with @4 = (@3,...,0,)" for m > 2. In the following, we restrict our attention to
the case m > 2. If m = 1, we can simply neglect @4 and the assertion follows in a
similar way. By definition of {J this can be rewritten as

) _ _ 1 0
! 3 [ PO Gy (awn) o (|a|é—1<s+wl <p?’gA)>) dy.

Substituting <§A =(&,....E))" = @p /@y, ie., ddy = o™} dEA, we get

I yVm(a,s,t) = |a|1_ﬁ /R/]Rmil 62ﬂiw1<tA+PfE7<1vgg)T>u;/1 (aw1)|a)1\’"_1
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and further by substituting & := aw;

S yVnla,s,1) = |““f/1/2m (atPre.(LEDD £ 71 (1)
Rm

X (|a"l(er (PT(ﬁAEDT>)> dé,.

Finally, by substituting @, := |a|%_1 (EA +54), where s, := (s1,...,5n—1)" and s, :=
(Smy---,84—1)", we obtain

1-2m & 1-1/d 5T _ T 1=
IH yVm(ays,t) = |a| 2 ‘/Rmil/Rezmu<tA+PtE7<17‘“‘ @y Sa)>|g1|m 11//1(51)6151

WA
X Py -1 (0 ddy.
a7~ (s. P<Sa>)+P o
If the vector
P (1> 404 25)
Sa

then at least one component of its product with |a| 1/d=1 pecomes arbitrary large as
a — 0. On the other hand, by the support property of {», we conclude that lilz((DA, )
becomes zero if @y is notin Q5. ) CR™ ! But for all @y € Oby,..byy) at
least one component of

jala " (s, — P" (s1a> )+P" ((I?A)

is not within the support of {; for a sufficiently small so that {; becomes zero
again. Assume now that we have equality in (25). Then

IH yVm(a,s,1) = Ia|%/ 1/em%<’A+Pt’5’<1"“‘]71/%’;_%))|§1|m_1ll71(51)d51
Rm=1JR

)
) pr( 0 d®a
O
=cla/# [ " ({ta+ Pre (1ol @)~ 51)) )
Wy

X h pr (9) ddy,
(O}
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1=2m (1) |a| /41 1
y:%ﬂwvm(a,s,t) = C\a| 2d "I/] <tA +PtE, ~ l/d*]s >‘a| d

Rm—1 (1)‘2& — |Cl|
o)
XIAIIZ T ( 0 ) d(bAv
P
()

where ¥ has the Fourier transform ¥ (&;) := J (&) for & > 0 and ¥ (&) :=
— (&) for & < 0. Since by our assumptions the support of ¥ is bounded away
from the origin, we see that J; is again in C*(R). If 74 4+ Pty # 0, then, since
Y1 € C” the function %(m—l) decays rapidly as @ — 0 for all @4 in the bounded
domain, where {, doesn’t become zero. Consequently, the value of the shearlet
transform decays rapidly. If ¢4 + Ptg = 0,,, then

o)
THyVm(a,5.1) = Cla|' 2" u?f’”‘”(O)/Wl B o (0] diou ~ la 5",
R s
This finishes the proof. a

Remark 7. Other choices of the dilation matrix are possible, e.g.,

A= ¢ 01
N0 sgn(a)y/lalla—1 )

Then we have to replace (24) by |a| “=#=' Wwhich increases for d < 2m +1lasa—0.

Therefore, we prefer our choice.

6.2 Tetrahedron Singularities

In the following, we deal with the cone % in the first octant of R given by
% :={x=Ct:t >0 componentwise},

where
111
C:=(pqgr)=|piain |, pjqjri>0,j=12
P2q2 12

and the vectors p, g, r are linearly independent. The vector

T
o P2—q2 q1 —P1 - ~T \T
Npg 1= <1 > = (l,n;q)

' p1g2— p2q1’ p192 — P2
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is a multiple of the normal vector of the plane spanned by p and g. Similarly, we use
the notation 7, ny, for the corresponding vectors perpendicular to the pr-plane and
gr-plane. Let )¢ denote the characteristic function of the cone . Since the Fourier
transform of the Heavyside function H is

N 1 T

H(w)= %m,pv (w) + 55((0),

see [22, p. 340], we obtain that

2%7(0)) :/ —27i(x,0) dx = |detC|/ —27i(t,CTw >dl

(p wq "o rro )

e q" o) pTa) o d(g @)+ qua) rle 5(pTw)>
v }w ("0) + o S )3(a) + - 3008l 0) )
+ a1 (6(p'w)6(q"w)6(r' w)) (26)

with nonzero constants c¢;, j = 1,2,3,4. We have omitted the pv to simplify the
notation. This can be used to prove the following theorem.

Theorem 13. Let y € L,(R?) be a shearlet satisfying Iy € C*(R3). Assume further
that Y(w) = ¥ (01) o (®/ @1 ), where supp ¥ € [—ay, —ao|Ulao, a1 for some a; >
ap > o> 0andsupp Y, € Qp. Leta > 0. If

l—pisi—p2sa#0, 1 —qis1 —qas2 #0, 1 —ris1 —raso #0 and 1= (0,0,0)",

then
Iy xe(a,s,1) ~a'.

If

1—pi1s1—p2s2=0,1—q151 —g252 #0, 1 —rys1 —r252 #0 or
1—qis1—qas2=0, 1 —p1s;—paso #0, 1 —ryis; — sy 20 or
l—ris1—rs2=0, 1 —p1s1 —p2s2 #0, 1 —q151 —q250 #0

and ty — tps1 — t350 = 0 which is in particular the case if t = cp, t = cq ort = cr,
resp., then
3/2
FHyxe(as,t) Sa 2,

If
§S=—Tp, n t=0 or s=—fy,n t=0 or s=—#,,n t=0
Pq» rq prs pr qr» qr

then



36 Stephan Dahlke and Gabriele Steidl and Gerd Teschke

Ty xe(a,s,t) S /.
Otherwise, the shearlet transform S5y X (a,s,t) decays rapidly as a — 0.

Fig. 2 illustrates the decay of the shearlet transform.

Fig. 2 Decay of the shearlet transform of the characteristic function of the cone %: we have  if
$ Y p,gqr,eif§ L pbuts fqg,randoif§L p,q, where §:= (1,—s1,—s2)" is orthogonal to the
plane containing the largest shearlet value.

Proof. To determine the decay of .76 x« (a,s,t) = (X%, Wa,ss) as a — 0, we con-
sider the four parts of (26) separately.
1. Since p, g, r are linearly independent, we have by the support of § that

(8(p")8(q")(r"), Wa,s) = Ways,(0) = 0.
2. Next we obtain

(8(77)8(4") - V)

1 ; 1;//1(aa)1) = _ .
5/6 2mio) (t, 2/3
== a/ i/e ! 1< ""‘1)711[/2((1 / (ern,,q)) da)l

~ a5/, (a*2/3(s+ﬁpq)) /62ﬂi§1<t,npq>/a "Il(él)dél. @7
JrR &

If s # —71,4, then (27) becomes zero for sufficiently small a since ), is compactly
supported. If s = —7ip,, then

(8(5)8(4") - Wass) ~ @ 0r({1.mpg) ),

where ¢; defined by ¢;(&) := J(E)/E € .7 is rapidly decaying. Thus, the above
expression decays rapidly as a — 0 except for n,,,r =0, i.e.,  is in the pg-plane,

where the decay is a>/°.
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3.For 3 := (6(p") %%, Vase) We get with 3 = — () + p1@,)/ps that

_ 1 1 1
_ 5/6 27i(r, ) = —2/3 ()
L =a /Rz V1 (aw) 0 (a <s+ o ( ))) 7o dwidw,.

Substituting first & := a~2/3 (s1+ @, /@) and then &; := a®; this becomes

L = a3 / 2 (0= —s1 (0= 250)) Ja 2miti (=22 fa! 2 v(&)
R2

&
= & ) 1 1
X _ ———————d&d
P w0 - 28) B 7
Wheregpq(éz) =12 —s51(q1 - p'q2)+az/3€2(611 B If 1= pisi — pasa #0,

172
then ((éz,a 2/ 3(— > Ly Z—;sl +52)— = BLE)T ) becomes zero for sufficiently small
a by the support property of ;.
Let 1 —p1s; —pasy =0.

3.1.If1—;%—s1(q1—%)#O,i.e.,sl#—7[712;:2;“ and 1 —*—Sl( ry— %)7&
. py—ry . 73 (52( ,,2) ) .
0,i.e., 51 # ——2=2_ then the function ¢, defined by ¢, := €S is

pir—pary’ gpq(62) gpr(&2)

rapidly decaying and we obtain

- a3/2/| 2 (=2 =1 (2= 212)) fa Y1(81) 0 (51@21’2—1’1%)) n
R

| prall3
Iftopr — pit3 7& 0, then

1(t2p2 —P1t3)) a*?
> <C VreN
’ ( paa'l? a3 4 |&i (12 — pit3 [ p2)||>

and since ¥ (§1) = 0 for &; € [—ap,ap], we see that I3 is rapidly decaying as a — 0.
If Hhpr—pitz = 0, then
n— L
I ~ 3/2 P2
3~ a9 <a

which decays rapidly as a — 0 except for t{ p) =13. Now tpp» — pitz =0and t; pr =
13 imply that 7 = ¢ p, ¢ € R. In this case we have that I3 ~ a3/2.

_ D= — 5
3.2.1f 5y = — 2=~ and consequently s fipg, then
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L~ a5/6/ 2mig; (H***Sl(tz* vy ))/a 27iG1 & 12*M jaii3 ¥ (&)
R2 &

¥ (&(1,—pi/p2)") 1
T E) s

a5/6/R 2, (h*—zm( )/a (&) (¢ +sgn) (gl(Pztz—pm)) dé

& paa'/?
3 ALK}
fHH— = —s51(th — ==
5 a5/6¢1 ( P2 ( P2 )>’

a
~ 0 — T ~

where ¢, and ¢; are defined by ¢,(&) := Wz(é(l’—g/m)) €. and (])1(51) =

i (5' € .. The last expression decays rapidly as @ — 0 except fort; — = — 51 (t, —

pé;) 0, where I3 < a®/°. Together with the conditions on s the later is the case if

Nyt = 0.

4. Finally, we examine Iy := (-

1
P

s 1 [y 111
L — 5/6/ 27i{r,0) = 2/3 B d
s=a | 191 (aw) ¥ a s+ o1 \ o 0 70 7o [}

and further by substituting &; := a=2/3(s;_ + ®;/@y), j = 2,3 and & := aw,

Was:). We obtain

Iy = 013/6/ 627”'51(Il+tz(a2/352—51)+t3(02/353—32))/a v (S1)
R3

&1
¥ ((52,6)")
gp(&2, 53)&1(52, &) er(&2, 53)

where g,(&2,83) := 1 — pis —P2S2+a2/3(5zpl +&p2).
4.1.If 1 — p1s; — paso 20, 1 —q151 —gaso # 0 and 1 — rys; — rpsy # 0, then ¢

defined by ¢ (&, &3) = P 53)g(q (%2%3)) 2} &5 € & is rapidly decaying and

Iy = a13/6AeZ”iél(’l‘f2sl"352)/ﬂ %éfl) $2(E1(r2,13)/a' ) dEy,

Similarly as before, we see that Iy decays rapidly as a — 0 if (t2,#3) # (0,0). For
t» = 13 = 0 we conclude that I ~ a'3/¢; ((t1 —t281 —t352) /a). The right-hand side
is rapidly decaying as a — 0 except for 1; — 51 —t3s5 = 0, i.e., for r = (0,0,0)",
where I ~ a'3/e.

42.1f 1 —pys; —pasy =0and 1 — q151 — qas2 # 0, 1 —rys1 — rasp # 0, we obtain

with 6(8,63) = o7 452,(.5(32’4?52)53) € that
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I = 613’/2/3 2miG1 (1—1s1—1352) [a 62ﬂi§1(12§2+f353)/al/3 lf]léél)
R’ 1

X ¢2(§27§3)md

~ a? / 211 (n—ns1—1352) Ja li/lé(él) (¢ *h)(él(t27t3)/al/3)d§1
R 1
< @91t —ns1 —132) a),

where h(u,v) := sgn(—v/py) 6(to — p1t3/p2). Thus I decays rapidly as a — 0 ex-
cept for 11 —trs1 — 1350 = 0.
43.Let1—pisi —p2sr; =0and 1 —q151 — qa252 =0, i.e., s = —7ipy. Then we obtain

U1 ((&2.6)7)

with @(52,53) = m € .¢ that

I = a5/6/ 21 (151 —1352) [a 627”51(f252+13~53)/!1]/3 vi(S1)
R &
1 1

d
P&+ p28 18 + @2 &s
=l [ et BE g ) 6y )/
JR 1

X §2(&2,3)

g a5/6¢1 (tl — 08 7t352)/a),

where h(u,v) ;= sgn-L2=LL_qon RV [ —ty5) — 1359 =0, ie., m, t =0, then

P192—491P2 g P192—491P2

It < @/, otherwise we have a rapid decay as a — 0. This finishes the proof. a
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